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quoted price the bond would have per dollar of principal on the first

If a contract specifies that a bond has a notional coupon of 6%, the

It is a parameter that defines the price received for the bond by the





Definition

At first these deposits were known as eurobank dollars.
However, U.S. dollar-denominated deposits are now held in financial

E.g., Japanese yen deposited at a bank in Brazil would be defined as

the delivery month) the final settlement price is: 100

The total profit on your $1 million according to the contract is then





LIBOR deposit rates define the LIBOR zero curve out to one year.







It may find it impossible to roll over the commercial paper if the
market loses confidence in the bank




